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Adobe Flex/ AIR tool for real time Options Market Data display

It has always been challenging to display market data for Options chain as it involves displaying large
amount of price data. Each Option instrument in a chain will have tradable market price information and it
becomes very challenging to present this data very interactively. For example, Options instrument on IBM
stock will always have about 100+ options instruments outstanding at any point of time. Our tool presents
Options Market data intuitively and giving user large set of tools and utilities to change the views to suit his
needs.

Q search 4 GO |Type | v |[Gresk | ¥ |[Field
IBM International Business Machines Corp Open 74.45 520p |74.45 | 24-Jul Mkt Cap --- Yolty 1221919123 | NYSE
Technology: Adobe FIeX 3_0 & AIR U|1 \]ava’ Last Ask Bid | Change vl Open Int Time High 74,99 |52 Hi 74.9% | 21-Nov [P/E |- Avg Yol [18219121,40| USA
. 74.08 | 7480 | 74809 | 7469 | 19004617 | 19804617 | 12:16:56.000 | Low 74.01  |52Lo [74.01 | 12-Oct |DivRate-—- Avg Opn|18219121.40| USD
Servlets, Spr'ng, ‘]MS, XML’ Market Data API, apr-08_| may-08 [ Jun-08 [ ul-08 ] sug-08 | sep-02 [ oct-0s [PNowsg | cec-ng [ Jan-02 [ Feb-03 | mar-03 | apr-03 [ may-03 [ Jun-03
M ySQ L . Symbol Last Ask Bid Change | Yolume | Openlnt | STRIKE | Symbel | Last Ask Bid Change | Yolume | Open Int
BMUM | 11565 | 3415 33.7 33.18 956 1024 40 TBMAR 115 3415 33.7 33.18 247 1024
BMLW | 100,65 | 3415 33.7 33,18 956 1024 “ TBMAR 125 3415 33,7 33,18 247 1024
. BMUW | 12365 | 3415 33.7 33.18 956 1024 4 B3R 122 3415 33.7 33.18 247 1024
Key featu reS' IBMLW 127.65 3415 337 33.18 956 1024 54 IBMEW 120 3415 337 2318 947 1024
H H H H H IBMLW 132 34,15 337 33.18 956 1024 57 IBMEW 132.5 34,15 337 3318 947 1024
L4 EaSIIy SWItCh Optlon Chaln dlsplay IBMLW 135 3415 337 33.18 956 1024 60 IBMEW 123 3415 337 2318 947 1024
b S k 1 & 1 1 1 1BMLI 115,65 3415 33.7 3318 956 1024 65 1BMEH 115 34.15 3.7 3318 947 1024
etween Strike view EXpIratlon view BMLW | 100,65 | 3415 33.7 33,18 956 1024 70 TBMAR 125 3415 33,7 33,18 247 1024
V' ” k O 1 1 ATM BMLW | 12365 | 3415 337 33.18 956 1024 7408 1BMAH 122 34,15 237 3318 247 1024
° ISua y mar ptlon InStrumentS aS 1 IBMLW 127.65 3415 337 33.18 956 1024 7 IBMEW 120 3415 337 2318 947 1024
O 1 h i | I k TeMLY 122 24,15 25,7 25,12 956 1024 20 TeMEW | 1525 3415 33.7 33.18 247 1024
TM’ ITM Wlt Slng e C IC S IBMLW 135 3415 337 33.18 956 1024 %0 IBMEW 123 3415 337 2318 947 1024
° Fllter Optlon Chaln data as ATM OTM BMLW | L1565 | 3415 Bl 33.18 s 1024 % BMXW | 115 34,15 EX 3318 247 1024
) N A A ! ! BMLW | 100,65 | 3415 33.7 33,18 956 1024 % TBMAR 125 3415 33,7 33,18 247 1024
ITM W|th s|ng|e CI|Ck aCtIOHS 1BMLI 123,65 3415 33.7 33.18 956 1024 100 1B 122 34.15 3.7 3318 947 1024
. . . IBMLW 127.65 3415 337 33.18 956 1024 102 IBMEW 120 3415 337 2318 947 1024
® Vlsua”y mark NTM OptlonS Wlth user IBMLW 132 34.15 33.7 33.18 956 1024 110 TBMEW 1325 34,15 33.7 33.18 247 1024
. IBMLW 135 3415 337 33.18 956 1024 115 IBMEW 123 3415 337 2318 947 1024
def|ned ranges ML | 11565 | 3405 23,7 23,18 956 1024 20 | 1eMzw 115 3415 33.7 3318 347 1024
. MUY | 100,65 | 3415 33.7 33.18 956 1024 125 MK 125 3415 33.7 33.18 247 1024
¢ Include/ Exclude the Key fields as needed

Display Options Greeks

. . IBM International Business Machines Corp Open 7445 [520p 7445]24-Jul  |MhkCap|-- Valty|18219191.23 | NYSE

° V|sua||y mark Options Instruments for one Last | Ak | Bd | Change | Yol | Openlnt Twe | High|7439  [52Hi |74.5% | 20-Nov B/E | |Aug¥ol 1921512140 | USA
: ; ; 7488 | 7488 | 7488 | 7488 | 19804617 | 13804517 | 121856000 | Lew 7401  [32Le 7401 [ 12-0ct DiwRate-~  |AvgOpa 1821912140 USD
or more underlying asset to display in one i oo B uon =

screen

e Option Theoretical values for various

e Snap Quote of Underlying Asset / Security with additional fields such as Avg open Interest, Average
volume, Exchange Symbol, Currency Code

e Graph Option Price Vs Strike for a given Expiration or Option Price Vs Expiration for a given Strike

e Access Option Greeks for any option with a single click

¢ Expand the Option Detailed view with a double click on any row to display STrIKE 115 EurInATION Jum 08 DB
best Ask / Bid along with quantity as 1 level and the display top 3 Ask/Bid oA puT
pairs along with quantity as 2" level display Last 74.45 74.45
Ash 74,99 T4,99
Bid T4.01 74,01
Key functionalities: chy 74.45 74,45
e Options data can be presented in multiple views Mol 729 293
e Option analytics or Greeks - GReek |
e Option Price Charts — - .
e Export Option Chain as CSV or XML Theta 2 2
e Print Option Chain — - -
Rho = =
Key Application Scenarios: Imp Yol - -
e Option data display in a web page B = -

e Trading Applications, Online Trading, Finance Portals

DISCLAIMER: DATA PROVIDED IS FOR DEMO PURPOSES ONLY. IT IS NOT INTENDED FOR TRADING OR DECISION MAKING

PURPOSES. ALL DATA IS PAST OR DUMMY DATA, AND NOT REAL TIME. BY ACKNOWLEDGING THESE TERMS, THE VIEWER

UNDERSTANDS AND AGREES THAT THE INFORMATION IN THIS PAGE, OR DERIVED FROM IT IS NOT FOR USE AS REAL DATA.
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